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This book bridges the fields of finance, mathematical finance and engineering, and is suitable for engineers
and computer scientists who are looking to apply engineering principles to financial markets.
The book builds from the fundamentals, with the help of simple examples, clearly explaining the concepts to
the level needed by an engineer, while showing their practical significance. Topics covered include an in
depth examination of market microstructure and trading, a detailed explanation of High Frequency Trading
and the 2010 Flash Crash, risk analysis and management, popular trading strategies and their characteristics,
and High Performance DSP and  Financial Computing. The book has many examples to explain financial
concepts, and the presentation is enhanced with the visual representation of relevant market data. It provides
relevant MATLAB codes for readers to further their study.

Provides engineering perspective to financial problems●

In depth coverage of market microstructure●

Detailed explanation of High Frequency Trading and 2010 Flash Crash●

Explores risk analysis and management●

Covers high performance DSP & financial computing●
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From reader reviews:

Mary McKay:

Book is written, printed, or descriptive for everything. You can understand everything you want by a book.
Book has a different type. As we know that book is important matter to bring us around the world. Alongside
that you can your reading proficiency was fluently. A e-book A Primer for Financial Engineering: Financial
Signal Processing and Electronic Trading will make you to possibly be smarter. You can feel more
confidence if you can know about anything. But some of you think in which open or reading a book make
you bored. It's not make you fun. Why they might be thought like that? Have you seeking best book or
appropriate book with you?

Angel Sherrill:

Information is provisions for individuals to get better life, information presently can get by anyone in
everywhere. The information can be a knowledge or any news even an issue. What people must be consider
while those information which is within the former life are challenging to be find than now's taking seriously
which one is suitable to believe or which one the particular resource are convinced. If you receive the
unstable resource then you get it as your main information you will have huge disadvantage for you. All of
those possibilities will not happen in you if you take A Primer for Financial Engineering: Financial Signal
Processing and Electronic Trading as your daily resource information.

Richard Oneal:

Do you have something that you want such as book? The reserve lovers usually prefer to pick book like
comic, small story and the biggest the first is novel. Now, why not striving A Primer for Financial
Engineering: Financial Signal Processing and Electronic Trading that give your satisfaction preference will
be satisfied by simply reading this book. Reading routine all over the world can be said as the method for
people to know world better then how they react to the world. It can't be claimed constantly that reading
addiction only for the geeky person but for all of you who wants to always be success person. So , for all of
you who want to start looking at as your good habit, you can pick A Primer for Financial Engineering:
Financial Signal Processing and Electronic Trading become your current starter.

Kristy Moore:

That reserve can make you to feel relax. This book A Primer for Financial Engineering: Financial Signal
Processing and Electronic Trading was bright colored and of course has pictures on the website. As we know
that book A Primer for Financial Engineering: Financial Signal Processing and Electronic Trading has many
kinds or genre. Start from kids until young adults. For example Naruto or Detective Conan you can read and
believe you are the character on there. Therefore , not at all of book are make you bored, any it offers you
feel happy, fun and relax. Try to choose the best book for you and try to like reading this.
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